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HToru TOPTOB 3a IpomieAmyro He1eJ/110

PbiHOK akyuli

PbiHOK 06s1u2ayuli

N3meHeHue 3a nepuoa

U3meHeHue 3anep

Tekywee c06.06.15 cHayana cHavana Tekywee ¢06.06.15 cHavyana cHavana

3HayeHune no 2015r.no 2014r.no 3Ha4YeHue no 2015r.no 2014r.no

11.06.15 11.06.15 11.06.14 11.06.15 11.06.15 11.06.14
MSCI World 1779 1,1% 4,1% 4,2% UST10 2,38 -0,03 0,21 -0,39
S&P 500 2109 0,8% 2,4% 5,2% Bund 10 0,88 0,04 0,35 -0,53
DAX 30 11333 1,2% 15,6% 4,2% Italy 10 2,14 -0,10 0,26 -1,29
CAC40 4971 1,0% 16,4% 6,0% France 10 1,21 0,05 0,39 -0,80
FTSE100 6847 0,6% 4,3% 1,3% Brazil 10 12,66 0,13 0,30 -0,00
Bovespa 53689 1,3% 7,4% 7,0% Mexico 10 6,18 -0,07 0,35 -0,75
Shanghai 5122 2,0% 58,3% -2,9% Russia 30 3,73 -0,02 -2,65 -0,11
Sensex (MHAmA) 26371 -1,5% -4,1% 20,3% Russia 42 6,22 -0,01 -0,63 -0,36
Hang Seng 26908 -1,3% 14,0% -0,2% 0d31ropa(25082) 10,56 -0,24 -4,31 1,85
MSCI pa3BuB. pbiHKK 977 -0,5% 2,1% 5,3% 0D35 net(26214) 10,90 -0,41 -4,37 1,02
MSCI Russia 517 3,3% 27,8% -5,4% 0d315 net(26212) 10,61 -0,34 -2,73 0,58
MMBB 1652 0,0% 18,3% -0,2% CDSRussia 5Y 341,6 -7,65 -134,48 -1,26
PTC 950 3,0% 20,2% -4,7% MMBGB Kkopn.o6n(ueH) 89,4 -0,5% 5,7% -2,5%
MMBE Kopn.o6n(cos.a0x) 263,9 -0,3% 9,8% 1,1%
IFX-Cbonds 404,2 0,2% 9,8% 1,6%

BantomHell peIHOK

JeHexHbll pbIHOK

N3meHeHMe 3a nepuoa 3HayeHMe 3HayeHue  3HaueHue
Tekywee c06.06.15 cHayana cHavana Ha Ha Ha
3HaueHue no 2015r.no 2014r.no 11.06.2015 05.06.2015 11.06.2014
11.06.15 11.06.15 11.06.14 Kntoyesas ctaBka LIb PO 12,50% 12,50% 7,50%
Py6./monnap 54,76 -2,4% -9,8% 4,6% Mosprime overnight 12,97% 13,29% 8,47%
Py6./espo 61,64 -1,2% -16,1% 2,7% PEMO U overnight 13,50% 13,50% 8,50%
buBan. Kop3unHa 57,85 -2,1% -11,0% 3,5% MakKc. % no genosutam /n 11,59% 11,34% 8,84%
EBpo/monnap 1,126 1,3% -6,9% -1,5%

Ommok kanumana u3 d)OHaOG, OopuUeHMUpPoOBAHHbIX HaO UHBeCcMuyuu e poccuiicxue akyuu u
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MaKpO3KOHOMI/I‘{eCKI/Iﬁ KOHTEKCT

3apybexcHbie pbIHKU

CobbiTne BnusHue

Aeduyum 610dxema CLUA cHu3uncsA e mae

= [eduumnt Glogxkera CLUA B mae cHuawaca fo $82,4 MApA., YTO CTaNo CyLLECTBEHHO Jiydwe NporHo3os A YMepeHHO nosuTusHoe

aHaNUTMKOB. HakonneHHbI aedpuumt 3a 8 mecaues dpuHaHcoBoro roga (c 01.10.14) ctan MUHMMANbHBIM 33
nocnegHuve 7 net;

" E)XeHefenbHble [AaHHble O COCTOAHWUM pPbIHKA TPyAa OblIM HECKOMbKO XYXKe OXWAAHWW, AUMHaMUKa
PO3HMYHbIX MPOAAX B Mae COBMasa C MPOrHO30M, a NpeABapuUTeNbHasA OLEHKa MNoTPebUTenbCcKux
HacTPOEeHW1 33 UIOHb NPEB30LLJ/IA MPOrHO3bI.

A CmewaHHoe

Cumyauun 80KpYye ¢huHaHcosoli nomowju Mpeyuu obocmpaemca
Bonpoc ¢puHaHCcoBOM NoAmepKKN I’peu,vm He paspelnnca Ha npoweawei Hegene. CTOPoHbI 06MeHANUCH
NPeANOKEHUAMMN NO CNACEHUIO TPEYECKOW IKOHOMMKM, OJHAKO KOMMPOMUCCA He AOCTUIAN. B pesynbTaTte
npegacrasutenn MB® nokuHyau neperosopsl, rnasa EyH,qecﬁaHKa 3aABUA, 4TO pUCK gedonTa Mpeummn pactet
«C KaXAblM AHEeM», a BapuaHT C Bbixogom [peuun n3 EBPO3OHbI BCe Yallle paccmaTpuBaeTcA Kak
pPeannCTUUHbIN. S&P CHU3MNO KPeAWTHbLIN PENTUHT CTpaHbl ewe Ha oAHy cTyneHb Ao CCC ¢ HeraTMBHbIM
NPOrHO3om;

= BBIM EBpo30HbI B 1k15 Bbipoc Ha 0,4% K/K, 4TO COBMas0 C KOHCEHCYC-NMPOrHO30M;

® AreHTCTBO S&P NOHU3MI0 NPOrHO3 NO peiTUHry BennkobputaHum Ao HeraTMBHOrO M3-3a ONaceHui, 4To no
ntoram pedepeHgyma B 2017 r. MoXKeT 6bITb MPUHATO peLleHune o Bbixoae CTpaHbl 13 EC.

HeratusHoe

A HelttpanbHoe

ymepeHHo HeratusHoe

PoiHOK akyuli Kumas cmasum Hogble peKopObl

" o paHHbIMm Bloomberg, KanuTanusauua KUTAMCKOrO pblHKA aKLuMii BNepBble B WCTOPUM NpeBbicUNA
$10 TpnH. 3a nocnegHune 12 mecaues NpMpocT coctaeun $6,7 TpaH. MHgekc Shanghai Composite Bbipoc 3a 12
mecAaueB Ha 152% 0o makcumyma ¢ saiHBapsa 2008 r. YBennMyeHWe anneTuta K pUCKY Ha KUTANCKOM pbiHKe
Habnwogaetca Ha GoHe 3ameaNeHNA SKOHOMUYECKOTO POCTa.

A CmewaHHoe

Mapnamenmckue 8bibopbl 8 Typyuu yeeau4unu HeonpedesneHHOCMb OMHocumensHo bydyuwieli

noaumuveckoli cumyayuu 8 cmpaHe

" [lpaBAwasn NnapTva notepnesna NopakeHue Ha NapiameHTCKuX Bblbopax B Typumu, Habpas 41% ronocos, 4To
cooTBeTcTByeT 258 mectam B napnameHTte n3 550. [lo 3Toro napTua KOHTpoamMposana 327 mecT u notepana
601bWKMHCTBO BnepBble 3a 13 neT. Ha aTom poHe Typeukas iMpa 06HOBWUNA UCTOPUYECKUI MUHUMYM.

A CmewaHHoe

Uneecmopbl onacatomcs, umo 40%-e yeHosoe panau nocaedHUX MecAyes 3acmasum MUPOBbIX
Hed)medo6blmuuxoe Hapacmume npou3eoocmeo
M3A B HOBOM [OKNage CNpPOrHO3MPOBano pPOCT A06bluM B CTpaHax, He Bxoaawwmx B OMEK, Ha
195 Tbic.6ap./cyT. — go 1 maH.6ap.; ONEK HapacTuna pobbivy B mae Ha 50 Tbic.6ap./cyT. — fo 31,33 maH.6ap.
— W COXPaHUT 3TOT ypoBeHb B banKalumne mecaupl; O6bem f06bium HedT B mae B CayLoBCcKol ApaBum cTan
MaKCUMasibHbIM 3a nocnegHune gecatunetua — 10,33 maH.6ap./cyT,;

HeratusHoe

® VYnpasneHue sHepreTueckon nHdopmaumm CLUA nporHosupyeT nageHne ypoBHs fo6biun craHuesoi Heptn A YMEPEHHO No3uTMBHOE

B CLLA B ntone Ha 91 Tbic.6ap., LO MMHMMYMa C Ha4ana roaa;
= 3anacbl HedTM B CLUA coKpaTuauch 3a nocnegHioo Hegento Ha 6,8 maH. 6ap., 4o 470,6 mnH. 6ap.; pobblya
HedTv B CLUA 3a TOT e nepuog Bblpocna Ha 24 Tbic. 6ap./cyT. — ao 9610 Tbic.6ap.

A CmewaHHoe

KaneHOoapbs cobbimuii

Date Time Country Indicator Period Actual Forecast Previous Revised Effect
10.06.2015 21:00 US  Monthly Budget Statement May -$82.48 -$97.0B -$130.0B - A
11.06.2015 15:30 US Initial Jobless Claims Jun 6 279K 275K 276K 277K
11.06.2015 15:30 US  Retail Sales Advance MoM May 1.2% 1.2% 0.0% 0.2% A
12.06.2015 17:00 US  U. of Mich. Sentiment JunP 94.6 91.2 90.7 - A
15.06.2015 15:30 US  Empire Manufacturing Jun -- 6.00 42250 --
15.06.2015 16:15 US Industrial Production MoM May -- 0.2% -0.3% --
17.06.2015 21:00 US FOMC Rate Decision (Upper Bound) Jun 17 -- 0.25% 0.25% --
18.06.2015 15:30 uUS CPlI MoM May - 0.5% 0.1% -
18.06.2015 17:00 US  Leading Index May - 0.4% 0.7% -
18.06.2015 17:00 US  Philadelphia Fed Business Outlook Jun -- 8.0 6.7 -
09.06.2015 12:00 EC  GDP SA QoQ 1QP 4% 0.4% 0.4% - A
09.06.2015 04:30 CH CPIYoY May 1.2% 1.3% 1.5% -
09.06.2015 04:30 CH PPIYoY May -4.6% -4.5% -4.6% --
11.06.2015 08:30 CH Industrial Production YoY May 6.1% 6.0% 5.9% -- A
11.06.2015 08:30 CH Retail Sales YoY May 10.1% 10.1% 10.0% -- A
11.06.2015 10:05 CH New Yuan Loans CNY May 900.8B 850.0B 707.9B -- A
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Date Time Country Indicator
08.06.2015 16:23 RU Light Vehicle Car Sales YoY
11.06.2015 15:00 RU Gold and Forex Reserve
15.06.2015 06/16 RU GDP YoY
15.06.2015 12:30 RU Key Rate
16.06.2015 06/17 RU Industrial Production YoY
18.06.2015 16:00 RU  Retail Sales Real YoY
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2015r., % c Hayana roga

*Ha ocHose
HedesbHbIX 0aHHbIX
Period Actual Forecast Previous Revised
May -0,38 -0,41 -0,41 --
Jun 5 361.6B -- 356.5B --
1QP -- -1.9% -1.9% -
Jun 15 -- 11.50% 12.50% --
May -- -3.8% -4.5% -
May -- -10.0% -9.8% --

Effect
A
A

CobbiTne BnuaHue Ha PP

B Poccuu:

= o cnosam 3ammuHUcTpa dpnHaHcos PO C.CTopyaka, [loarv YKPaMHCKUX 3aEMLLMKOB POCCUIUCKUM BaHKam

Ha AaHHbI MOMEHT OLLeHMBAIOTCA NPUMeEpPHO B $25-26 mnpa.;

"= MB® moxer npPoAO/IKUTb KpeauToBaTb praVIHy B Cny4dae, e€CAn CTpaHa He 3annatuT 4YaCTHbIM

HeratusHoe

AepKatenam obauraumini U He AOCTUTHET COrnalleHus € Kpeautopamu. Mpembep-MUHUCTP YKpauHbl
A.ALEHIOK 3anABU/, YTO OONTU Nepes, YaCTHbIMU KpeauTopammn AoMXKHbI BbiTb PecTpyKTypupoBaHbl. Jonr
YKkpauHbl nepeg PO no obavraumam Ha cymmy S$3 mapa. nonagaeT B AaHHYIO KaTeropumio, pag
ncrouyHmkos B8 CMU coobuyaet, 4to YKpanmHa He naaHupyeT BbiM/iauMBaTth KyMoH Mo 3TMM o6auraumsam
20.06.15. KomuTeT KpeAuTOpOB YKpauHbl, KOTOPbI BnadeeT nopagka $8,9 MapA. foAra CTpaHbl, W
KOTOpPbIA BO3rnaBAseT amepukaHckuii Franklin Templeton Kak KpynHenwmuii gepaTesb, TakKe Bblpasun

HeLoBObCTBO NAaHamu MB® 1 MuHdumHa cTpaHbl

" LIb P® nnaHUpyeT OTMEHUTbL OrpaHWYeHUs Ha 4O/I0 BbiMycka 06aurauumii, KoTopble MOXeT npuobpeTaTb

’

HM®, a Takke yBennumTb 4oto obanraumii o4HOro amuTeHTa B noprtdesne (ceiyac, cootseTcTeeHHo, 40%

Bblnycka u 10% nopTdens Ha 04HOIo IMUTEHTA).

ymepeHHo HeratupHoe

A YMmepeHHO No3nTUBHOE
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PBIHOK aKIMH

Jludepbl pocma/nadeHus Ha pbiHKe akyuli

Poctenekom 06. 5,8%|MeraoH -6,2%  Meyen npus. 197,6%|TIK-14 -143%  MawwHocTpoeHue 1,0% 46,9%
HMTN 4,9%|Tpynna MAK ~ -5,6%  Meyen ob. 188,7%|MeradoH -6,0%  TpaHcnopt 0,6% 2,7%
TrK-14 4,3%| BUKCK -52%  OrK-2 66,7%|Tpynna MUK -4,7%  OuHaHebl 0,2% 28,8%
Ma rHur 4,2%|bawHedtb npu -5,0%  HMTN 57,8%| AUKCK -3,8%  MHaekc MMBB 0,0% 18,3%
PocHe ¢Tb 3,6%|AkpoH -5,0%  Pacnapckas 57,6%|TpaHckoHtelihep  -3,7%  Hedrb ura3s -0,1% 21,0%
CoepbaHk 0b. 2,7%|Cesepctans  -39%  M.sugeo 57,5%|Anpoca -1,6%  TeneKoMMyHMKa Ly -0,4% 22,2%
lpynna NICP 2,2%|bawHeotb 06. -34%  ADK Cuctema 57,2%|TpaHcHe dTb npue. ~ 3,7%  MoTpebutenpckuit -1,3% 10,5%
[asnpom 2,1% [Hopunbckuid i -3,3%  MHTepPAO E3C 57,1%|Pycruapo 72%  IneKTposHepreTUka -1,3% 18,9%
AOK Cucrema 1,4% [HAMK -3,2%  bawHedrb npus. 55,5%|PocTenekom 06. 73%  Metannyprva -1,6% 8,2%
Meuyen npus. 1,1%(TpaHcHedto np -3,1%  TMK 51,1%|HIMK 9,0%  Xvmus -3,6% 22,4%
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PelimuHau smumeHmose
BT PeuTtuHrosoe TeKuyLIJ,VIVI MporHos Aarta N3ameHeHwe Mpepbiaywiee
AreHTCTBO penTuHr M3MeHeHuns 3HayeHue
NHTep PAO E3C Fitch BBB- HeratusHbIl 11.06.2015 MosbllweH BB+

ArponpomKpeauTbaHk Moody's B1 - 11.06.2015 MpucsoeH -

AK BAPC baHk Moody's B1 - 11.06.2015 MpucsoeH -

AkunbaHk OAO Moody's B2 - 11.06.2015 MpucsoeH -

baHK 3eHnt Moody's Ba3 - 11.06.2015 MpucsoeH -

BaHk MeTpokommepLly, Moody's B1 - 11.06.2015 MpucsoeH -

FasnpombaHk Moody's Bal - 11.06.2015 MNpuceoeH -

EBpoduHaHc MocHapbaHk Moody's Ba3 - 11.06.2015 MNpuceoeH -

KB PeHeccaHc Kpeaut Moody's B2 - 11.06.2015 MNpucsoeH -

MeTannypruueckuin Kb Moody's B1 - 11.06.2015 MpucsoeH -

MTC-BaHk Moody's B1 - 11.06.2015 MNpucsoeH

OTN BaHkK Moody's Ba2 - 11.06.2015 MpucsoeH -

PocZlopbaHk Moody's B2 - 11.06.2015 MNpucsoeH -

PycouHaHc baHk Moody's - 11.06.2015 MNpucsoeH

K OTKpbITHE Moody's - 11.06.2015 MpucsoeH -

Xoym Kpeaut n ®uHaHc BaHk Moody's B1 - 11.06.2015 MpucsoeH -

9] |
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PBIHOK 0G/iMTaluM

AuHamuKa pbiHKoe obauzayuli
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B Hayane MUHyBLLEN HeAeNn Ha pbiHKe eBPoboHA0B Npeobaafanu npoaasLbl Ha poHe 060CTPEHUA reoNnoNUTUYECKOTO PaKTopa — CUTyauun Ha
lOro-Boctoke YKpauHbl. Kpome Toro, nuaepbl CTpaH «B0/bLION CeEMEpPKM» Ha cammuTe B [epmaHuMM BbiCKAa3blBaAWCb 33 MPOAJeHUe
QHTUPOCCUMCKMX CaHKLMIA. M3 KopnopaTuBHbIX HOBOCTel: 6aHK Pycckuii CTaHaapT nonyumn ofobpeHne co CTOPOHbI MHBECTOPOB, KOTOpble
nepkat espoboHa RUSB-17 Ha 414 MNH JONNApPOB, CMATYUTL KOBEHaHTbI, NpeMus 3a JaHHoe cornacue coctasaseT 25 6.n. Ha BHyTpeHHem
pbIiHKe B cermeHTe OP3 No/1b30BaNCh CNPOCOM HA GOHE YKpenaeHUs Kypca HaLMOHANbHOM BatoTbl. B HOBOCTAX NpoLwna MHGOPMALMA O TOM,
4yTo B MioNe MuHOUH MOXKeT npoBecTn AebloTHble ayKUMOHbI MO pasmelleHuto rocbymar ¢ npuBAsKon K uHdnauun. [aHHble Bymaru
NPeACTaBAAOT NOTEHLUMANbHbIM MHTEpec ana HN®.

B cepenmHe HeAenn TPeHS HA PbIHKE CyBEPEHHbIX eBPOOOHA0B CMEHWUACA HA PacTyLWmid. TO3UTUBHOE BAUAHME Ha PbIHOK OKa3biBaa POCT LieH
Ha «4epHoe 3010TO» M ocnabneHne ykpauHckoro dakTopa. OAHAKO cAep)KuBaloLLee BAMAHWE HA BCE MUPOBbIE PbIHKM, B TOM uyucie u
POCCUICKMIA, OKa3bIBAET OXKMAAHME LMKNA Havana NnosblleHna 6a3osoli ctakn GPC CLUA oceHbto TEKyLLEro roaa. B cermeHTe KOpnopaTUBHbIX
eBpobOHA0B TaKKe HabaAANCA POCT KOTUPOBOK. Jlyylle pbiHKa TOProBanucb 6oHAbI HepTerasosblXx KOMMNaHU U rocbaHkoB. Ha BHyTpeHHem
pbiHKe OD3 pocan Ha GoHe NPOJOMKEHUA YKPENNEHUA Kypca pybnis v yCnewwHble UTorm aykumoHos Od3. Ha aToT pa3 MuHdUH nposen asa
aYKLMOHa No pa3meLleHuto bymar ¢ GUKCMPOBAHHbBIM KYMOHOM.

B xoge ayKumoHa no pasmelleHunio 8-netHeir OP3 26215 cnpoc npeBbicMA NpeasioKeHre NoYTn B 6 pas npu obbeme npeanoxeHuns 5 mapg
pybnei, LOXOAHOCTb pasmeLlteHus coctasuna 10,69% roaosbix. B Xxo4e pasmelyeHus 4-netHeit bymarm 26216 nepecnpoc coctasua 25 mapg,
pybnew, a pasmelleHbl 6biamn bymaru Ha 9,9 mapa pybneii ns 10 npeanoxKeHHbIX. [JJoXOAHOCTb NPU pasmeLLleHMn bblia ycTaHOBNEHA Ha YPOBHE
10,75% ropoBbIX. YCMeLHble ayKLMOHbI N0 pasmeLleHUto CBUAETENLCTBYIOT O TOM, YTO YYaCTHUKM AONTOBOrO PbIHKA 3aKNaAblBalOT OXUAAHUA
N0 CHUXEHUIO KYeBOW CTaBKM 40 2 M.M.

B KoHUe Hezenu Ha pbiHKe eBpoboHA0B HabnAANCA POCT KOTUPOBOK Ha ¢oHe pocta KoTMpoBok US Treasuries nocne Bbixoda cnabbix
CTaTAaHHbIX NO 3KOHOMMKe. Kpome TOro, Ha NpoLnoi Hegene komnaHna Kokc Hanpasuaa MHBECTOPaM NpeaioxKeHue, AeincTenutensHoe Ao 19
nioHA, 06meHATb Bymaru Koks-16 (gtopauma 0,9 roga, YTM sbiwe 13% rogosbix, CPN 7,75% rogoBbix) Ha HOBbI €BpO6OHA C noraweHnem
yepes 3,5 roga, rae cTaBka KynoHa coctasnfeT 10,75%. Ha BHYTpeHHEM pbiHKe HaKaHyHe ANMHHBIX BbIXOAHbIX OP3 NoKasbiBaAM CHUMNKEHUE
KOTMPOBOK B pamMKax KOPpeKLMW Moc/e 3aMeTHOro pocTa B Hayane Hegenu. CeroAHs BHUMaHWe MrpokoB OyAeT MPUKOBAHO K pPeLueHuto
perynatopa no KN4eBoi cTaBke, Nybankauma Kotoporo oxuaaerca 8 13.30 MCK.
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Tpachuk pasmeweHuli obauzayuii

locyoapcmeeHHble obauzayuu
Aara Aara MpepnoxkeHne, Cnpoc, PasmelieHue,

JAoxoaHocTb NO

ayKuMOHa noraweHua mapa. py6. mnapa. py6. mnapa. py6. SynaHe cpegHeB3BeLIeHHOM ueHe, %
20.05.15 27.12.17 10,0 42,5 10,0 Mnasatowmin* 11,30%
20.05.15 19.01.28 10,0 33,3 10,0 7,05% 10,56%
27.05.15 29.01.25 10,0 28,7 10,0 Mnasarowmn*** 13,32%
27.05.15 15.05.19 10,0 22,9 10,0 6,70% 10,71%
03.06.15 29.01.20 10,0 31,7 10,0 Mnasaowmin** 11,77%
03.06.15 29.01.25 5,0 22,9 5,0 Mnasarowmn*** 13,28%
10.06.15 15.05.19 10,0 25,0 9,9 6,70% 10,75%
10.06.15 16.08.23 5,0 29,4 5,0 7,00% 10,69%

* onpedenstomcsa 3a 2 pab.0HA Ao damel ebinaamel 1-6 KYMnoHa coomeemcmeeHHO KaK cpedHee apugm. 3Hay. cmasok RUONIA 3a 6 mec 0o
damel onpedeneHus npoyeHmHol cmasku 2-10 KyrnoHam coomeemcmeeHHo, ysenuveHHoe Ha 0,74 npoueHMmMHbIX myHKma.

**onpedenaromca 3a 2 pab.0HA do dameol ebinaamsi 1-9 KyrnoHa coomeemcmeeHHO Kak cpedHee apugm. 3Hay. cmasok RUONIA 3a 6 mec 0o
damel onpedeneHus npoyeHmHol cmagku 2-10 KynoHam coomeemcmaeHHo, ygenuveHHoe Ha 0,97 npoyeHMmMHbIX MyHKmMa

***cmaeku 2-21 KynoHos onpedenAalomca Kak cpedHee apugpmemudeckoe 3Ha4yeHuli cmasok RUONIA 3a 6 mec 6o damel onpedeneHus
npoyeHmHol cmasku no 2-21 KyrnoHam coomeemcmeeHHO (He 8K/04aA yKa3aHHyo 0amy), yeeaudeHHoe Ha 1,20 nn

KopriopamusHsie obauzayuu

Mpowedwue pazmeweHUA
06bem CraBKa 1-ro JoxoaHocTb

R amuccum, KyNoHa npu npun
ga RN “%%'T&MPH;F mnpa. pasmelueHun,  pasmelLeHUn,
py6. % rof0BbIX % roA0BbIX

08.06.15 Poccetn 60O-4 Ba2/BB+/- 11,85 12,2

KpeautHbiA

Kynobl,
[(EEY: Odepra, net
rog

Aarta
noraweHus

call 1,5, put 3 26.05.25

10.06.15 Hora-6aHk 6O-4 B2/B/- 2 14,5 15,03 2 0,5 roga 06.06.18
10.06.15 MHTesa 60-3 Ba2/-/- 5 12,75 13,16 2 1rog 10.06.18
10.06.15 TatdoHabaHK BO-14 B2/B/- 2 14,5 15,03 2 1rop 28.05.25
1
10.06.15 Monaunnact 6O-2 -/-/- (pasmewteHo 15,9 16,53 2 HeT, amopT 06.06.18
0,5)
10.06.15 bBuHbaHK BO-10 WR/B/WR 3 14,5 15,03 2 1rog 02.06.21
10.06.15 bBuHbBaHK BO-11 WR/B/WR 3 14,5 15,03 2 1lrop 02.06.21
10.06.15 bBuHbaHK BO-12 WR/B/WR 3 14,5 15,03 2 1rog 02.06.21
10.06.15 bBuHbaHK BO-13 WR/B/WR 3 14,5 15,03 2 1rop 02.06.21
flpocnasckan obnactb
10.06.15 35013 -/-/BB 2 10,2 94,6, 13,43 amopT, atop 1,9
(aopasmeluexue)
PainddarizeHbaHK 10,
11.06.15 0.2 Ba2/BB+/BBB- pasmeutaerc 11,35 11,81 4 HeT 11.06.18
1roga,
11.06.15 BaHK HauMoHanbHeIiA B3/B/- 1,5 14,5 15,03 2 AONONH.0bepTa 11.06.20

yepes 0,5 roga no
ueHe 100,9%

cTaHgapT 6O-1

lMaaHupyemsie pasmeujeHus

Aarta Aata KpeautHbii  O6bem OpuenTup no OpueHTUp no Aata
- cTaBKe 1-ro noraweHwus,
OTKpbITUA 3aKpbiTua HaumeHoBaHue PeUTUHr  3ammccum, o poxogHoctn, % KynoHbl  Odepra, ner
KHUMM KHUMM M/S&P/F  mnpa. py6 Kynowa, % rof0BbIX cpoK
i i rof0BbIX obpaLyeHua
- - PUaHCOBLI /-1 1 - - 2 Het 11.06.18
COBETHMK-1
09.06.15 09.06.15 bBawHedTb BO-7 Bal/-/BB 5 - - 2 6 net 03.06.25
08.06.15 09.06.15 COAPYMeCTBO -/-/B 3 15,75-16,25 16,37-16,91 2 1,5 roaa 03.06.25
WHpactpumc-2
15.06.15 15.06.15 WA Nynbcap-2, A -/-/- 1,345408 - - 12 HeT, amopT 25.04.45
10.06.15 10.06.15 Kamas BO-5 Ba3/-/- 2 13,5 14 2 1lrop 12.06.20
17.06.15 17.06.15 H“”:j?:"gg*_'; BO2 g/ 2wm3  1415-1465 14,65-15,19 2 1rop 3nan 5 et
10.06.15 10.06.15 Poccetn 60-1 Ba2/BB+/- 5 - - 2 - 09.06.25
call B8 ntobyto gaty
BbIMN/1aTbl KynoHa
nocne Ha4vana
16.06.15 16.06.15 C®O Espona, A Baa3/-/- 10 13,25-13,75 14,09-14,65 12 amopTum3aumm, put 8,7 net

2unnn 3 roaa,
aropauma 1,8 nam
2,5 ropa
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Ipaghuk sbinaam no eHewHemy 0012y KOPropamueHbiX SMUMeHmMo8s
IMUTEHT / 06bem amuccum B 06bem

Hauano [aTa

0611raLMoHHbIN Ba/iloTe HOMUHaNa, Bantota ammccuy,
pasmelLeHna noraweHus
BbINYCK MJIH. MJH. S
O6nuraumm Nykolin-09-2015-e8po 16.12.2010 16.06.2015 1500 Donnap 1500
KpeauTb! v 3aiimbl TatHedTb 23.06.2015 1000 Donnap 1000
O6auraumm baHk BTB-08-2035-e8po 27.06.2005 30.06.2015 1000 Oonnap 1000
KpeaunTbl v 3aiimbl MNonumetan 30.06.2015 13 Jonnap 13

MTOro noHb 3513
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JleHe)XHbIA ¥ BaJINTHBIN PBIHKUA

AuHamuKa Knroyeabix nokasameneii 0eHe#HO20 U 84/10MHO020 PbIHKaG

Kypc py6./nonn.

Kypc py6./espo

CronmocTb
BMBaN IO THOA  KOP3WHBI,
py6.
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3900
2 900
1900

Banonx-Tb KO no
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P®, mnpa. py6.

O6bem caenok
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nek13vap14vain1don 14eH14Hos14aHB1Mmap1mait1s

19% """ T Cson py6./ponn.
17%
15% 31.12.2013
13% 31.12.2014
11% 05.06.2015
9% 11.06.2015
7%
5% - T T T T ! Cpok, ner

e B0306HOB/IEHO AeNCTBME NIMLEH3MWN Ha OCYLLECTBNIEHME CTPaxoBaHMA MO BUAY 0bA3aTeNlbHOE CTPaxOBaHWE rparKAaHCKOM
OTBETCTBEHHOCTU Bafe/bLLeB TPAaHCNOPTHbIX cpeacts 000 «PocroccTpaxy;

e [IpMOCTaHOBNEHO AENCTBUE NNLLEH3UI HA OCYLLECTB/IEHME:!

- CTpaxoBaHuA K nepectpaxosBaHna OO0 «Crpaxosana komnaHua «BOCTOK-AJIbAHC»;
= cTpaxoBaHuna 000 «MexpernoHanbHasa ctpaxosasa komnaHna ACKO», OO0 CK «CK long-Cutm»;

o (OTO3BaHbl INLEH3UMN HA ocyuwecrtsneHue:

= cTpaxosaHmna OO0 «CTPAXOBAA KOMIMAHWA «COHO3-KN3Hb»;

. nepectpaxoBaHna OO0 CK «AKTUBY»;

e OTO03BaHbl /IMLLEH3US Ha OCyLecTBNeHMe OaHKOBCKMX oOmnepauui y KpeauTHbix opraHusaumii AO BAHK «PCKB», HKO

«EBpouHBecT» (000), 000 KB «MHBecT-IK0baHK»;

e AHHY/MpPOBaHa NLEH3MA Ha ocyLlecTBleHne BaHKOBCKUX onepaunin y kKpeauTHon opraHusaumm Kb «BETE» AO.




